../www.cbr.ru/xbrl/nso/purcb/rep/2019-05-01/ep/ep_nso_purch_m_y_30d.xsd

Default Aspect

category value

Period Start 2019-01-01

Period End 2019-12-31

Identifier 1021602845153

Scheme http://www.cbr.ru

Currency RUB

Language ru

Table of Contents

No. table description

0420413 Paspen 2. PacyeT pasmepa
COBCTBEHHbIX CPeacTB
nNpopeccroHanbHOro y4acTHUKa

0420413 Pasgen 2. PacueT paamepa cob6CTBEHHbIX CPeacTB NPodeccMoHaNbHOTO y4acTHUKA




TOC
0420413 Pa3gen 2. PacyeT pasmepa COH6CTBEHHbIX CPeACTB NPOdECcCHOHANBHOIO YHaCTHUKA
http://www.cbr.ru/xbrl/nso/purcb/rep/2019-05-01/tab/SR_0420413/SR_0420413_r2

T= EMPTY_AXIS

Z= EMPTY_AXIS

HaumeHoBaHue nokasatens
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CronmocTb
aKTBOB/06A3aTENbCTB, PY6

AKTUBbI

Pacuet pasmepa COBCTBEHHbIX cpeacrts npod)eccvaaanoro Y4aCTHUKaA pbIHKa UEeHHbIX 6ymar-ﬂ,eHe>KHb|e cpeacrtea I'IPO¢ECCI/IOHEJ1I>HOI'0 Yy4acCTHUKa,
HaxoaAlneca B Kacce

3020 628,23

Pacuet pasmepa CcOBCTBEHHbIX cpeacrts npod)eccvaaanoro Y4acCTHUKaA pbIHKa UEeHHbIX 6ymar-ﬂ,eHe>KHb|e cpeacrtea I'IPO¢ECCI/IOHEJ1I>HOI'0 Yy4acCTHUKa u ero
KNNEHTOB, HaX04ALLMECA Ha ero pacyeTHbIX cYeTax U cneumanbHbIX 6aHKOBCKMUX CYeTax B KpeauTHbIX OpraHn3aumnax 1 MHOCTPaHHbIX 6aHKax

112 383,65

PacueT pasmepa cob6CTBEHHbIX CPEACTB NPOGECCMOHANBLHOTO YHACTHUKA PbIHKA LieHHbIX Bymar-[leHexHble cpefcTsa NpodpeccoHaNbHOro y4acTHUKA BO
BK/Iafax (4enosuTax) B KpeAUTHbIX OPraHM3aLMAX U MHOCTPaHHbIX 6aHKax (3a UCK/Il0YeHeM CyGOPAMHUPOBAHHbIX AEMO3UTOB), @ TaK¥Ke CYMMbl MPOLLEHTOB,
NPUYMTAIOLLMXCA MO BKAAZY (4€MN03nTy) Ha pacyeTHylo AaTy

Pacuet pasmepa CcOBCTBEHHbIX cpeacrts npod)eccvaaanoro Y4acCTHUKaA pbIHKa UEeHHbIX GVMBT-APEI'OU,EHHI:IE meTannbl I'IPO¢ECCI/IOHEJ1I>HOI'O y4acTHUKa BO
BKNaZax (4eno3unTax) B KPEANUTHBIX OPraHWU3aLMAX U MHOCTPaHHBIX BaHKaXx, a TakKe CyMMbl MPOLEHTOB, MPUUMTAIOLMXCA NO BKAAAY (AEMN03UTY) Ha pacyeTHyo
nary

PacyeT pasmepa coB6CTBEHHbIX CPEACTB NPOGECCHOHANBHOTO YHACTHWKA PbIHKA LEHHbIX Bymar-paroueHHble MeTan/bl IPOdECcCHOHaNbHOTO YHACTHIUKA Ha ero
CcYyeTax B KpeAUTHbIX OpraHMsauunax

PacyeT pasmepa cOB6CTBEHHbIX CPEACTB NPOGECCHOHANBHOTO YHACTHUKA PbIHKA LIEHHbIX Bymar-feHexHble CPpeAcTBa NPOdECcCHOHANbHOTO YHACTHUKA,
nepeaaHHblie NO A0roBOpPYy A0BEPUTE/IbHOIO ynpas/sieHua ynpasasaouemy n (I/IHVI) UHOCTPaHHOMY /ULy, UMetoLeMy NpaBo B COOTBETCTBUMU C €ro IMYHbIM
3aKOHOM OCYLLECTBAATL AEATE/IbHOCTb MO YNPABAEHMIO LIEHHbIMKU Gymaramu

Pacuet pasmepa CcOBCTBEHHbIX cpeacrts npod)eccvaaanoro Y4aCTHUKaA pbIHKa UeHHbIX 6ymar-ﬂ,eHe>KHb|e cpeacrtea I'IPO¢ECCI/IOHEJ1I>HOI'0 Yy4acCTHUKa u ero
K/IMEHTOB, NepeaaHHbIe Mo A0roBopy 0 6pOKEPCKOM 06C/y)KMBaHUM GPOKEPY W (M1M) MHOCTPAHHOMY /LY

Pacuet pasmepa CcOBCTBEHHbIX cpeacrts npod)eccvaaanoro Y4aCTHUKaA pbIHKa UeHHbIX 6ymar-ﬂ,eHe>KHb|e cpeacrtea I'IPO¢ECCI/IOHEJ1I>HOI'0 Yy4acCTHUKa u ero
KNWEeHTOoB, NnepefaHHble B obecneyeHne ncnonHeHns obasaTenbcTs npOd)eCCMOHBfIbHOI’O y4YacTHUKa n (MI]M) €ero K/MeHTOB, BKN0Yaa UHAMBUAYanbHOE U
KON/IEKTUBHOE K/IMPUHTOBOE obecnedyeHve

65 587,01

PacueT pasmepa cob6CTBEHHbIX CPE/CTB NPOGECCMOHANLHOTO YHACTHUKA PbIHKA LieHHbIX Bymar-[lparoLeHHble MeTan bl NPodeccMOHaNbHOTO YHaCTHUKa,
nep B obecn ucno. obs3aTenscTs I'IpO¢ECCMOHaI1bHOI’O Y4aCTHUKa, BKNKOYaA MHAUBUAYAIbHOE U KOJIIEKTUBHOE KNUPUHTOBOE
obecneyeHne

PacueT pasmepa co6CTBEHHbIX CPEACTB NPOGECCMOHANLHOTO YHaCTHUKA PbiHKA LieHHbIX bymar-LieHHble 6ymarv npopeccMoHanbHOro y4acTHIUKa, nepejaHHble
B 0becneyeHue ncnonHeHna 06a3aTeNbCTB NPOdECCHOHANLHOTO YHaCTHMKA, BKAIOYAA MHANBUAYaANbHOE M KONIEKTUBHOE KIMPUHIoBoe obecneyeHne

PacyeT pasmepa co6CTBEHHbIX CPEACTB NPOGECCHOHANBHOTO YHACTHWKA PbIHKA LeHHbIX Bymar-le6utopckas 3a40/1KEeHHOCTb MO BbinaaTte
I'IpOd)eCCVIOHaI'IbHOMy Y4aCTHUKY BOBHEFPE)K,D,QHMi"I U BO3MeELLEeHUIO pacxo[08B Nno A0orosopam O BO3Me34HOM OKa3aHuUu ycnyr

PacyeT pasmepa cob6CTBEHHbIX CPEACTB NPOGECCHOHANBHOTO YHaCTHWKA PbIHKA LEeHHbIX Bymar-fle6utopckan 3a40/1KEHHOCTb M0 NAaTe, B3MMaeMoit
PerncTpaTopom C 3aperucTpmpoBaHHbIX /1ML, 3a NnposeaeHue onepau,uﬁ no AnueBbIM CHeTamM U 3a NnpeaocTassieHne VIHd)OpMaLI,VIVI U3 peecTtpa Bnajesnbues
LEHHbIX Bymar (417 NPOpeccMoHabHBIX YHaCTHUKOB, ABAAIOLLUXCA PETMCTPATOPaMK)

PacueT pasmepa co6CTBEHHbIX CPEACTB NPOGECCMOHANILHOTO YHaCTHUKA PbiHKA LieHHbIX Bymar-MapskuHanbHble 3aliMbl, NPeA0CTaBNeHHbIE KMEHTaM
Npo$eccroHaNbHOrO YHaCTHMKA, MMEIOLLLETO IMLIEH3MIO Ha OCyLL,eCTBeHMe BPOKePCKOit eATeNIbHOCTH, OTHECEHHbIM B COOTBETCTBUM C JOTOBOPOM O
6POKEPCKOM 0BCNYKMBAHWM K KAaTErOPUM KNMEHTOB C 0COBbIM YPOBHEM pUCKa

PacyeT pasmepa coB6CTBEHHbIX CPEACTB NPOGECCUOHANBHONO YHaCTHUKA PbIHKA LEHHBIX Bymar-MapiKuHanbHbIe 3aiiMbl, NPeAOCTaBNEHHbIE KIMEHTAM
I'IpOd)eCCVIOHaI'IbHOrO Yy4acCTHUKa, UMerLWero IMUeH3nIo Ha ocylecteneHmne 6pOKepCKOl\/‘I AEeATeNbHOCTN, OTHECEHHbIM B COOTBETCTBMM C 4OrOBOPOM O
6pOKEPCKOM 06C/YKMBAHUM K KAaTErOPUM KMEHTOB CO CTaHAAPTHLIM YPOBHEM PUCKA UM KaTErOPUM KAMEHTOB C NOBbILIEHHbLIM YPOBHEM PUCKA

PacyeT pasmepa coB6CTBEHHbIX CPEACTB NPOGECCHOHANBHOTO YHACTHUKA PbIHKA LIEHHBIX ByMar-AKLMM POCCUIMCKUX SMUTEHTOB, ABAAIOLLNXCA NYBANYHBIMM
AKUMOHEepHbIMK O6LIJ,eCTBaMl/I, U aKUMN MHOCTPAHHbIX SMUTEHTOB, @ TaKXKe Aen0o3UTapHble PacnUCKM Ha HUX

73 555 343,28

PacueT pasmepa cob6CTBEHHbIX CPEACTB NPOGECCMOHANBHOTO YHACTHMKA PbIHKA LieHHbIX 6ymar-O6auraLmm poccuitckux U MHOCTPaHHbIX IMUTEHTOB, 33
MCK/It04EeHWEeM CyBOPAVHUPOBAHHbIX M CTPYKTYPHBIX 0Baurauumit

PacyeT pasmepa coB6CTBEHHbIX CPEACTB NPOGECCUOHANBHONO YHaCTHUKA PbIHKA LEHHbIX Bymar-UHBECTULMOHHbBIE Nau NaesbiX MHBECTULMOHHBIX GOHAOB, a
TaKXe UeHHble 6ymarl4 WHOCTPaHHbIX SMUTEHTOB, KOTOPbI€ B COOTBETCTBUU C UX JINYHBIM 3aKOHOM OTHOCATCA K CXeMaM KONI/IEKTUBHOIO MHBECTUPOBAHNA UAN
CXemam COBMECTHOTO MHBECTUPOBaHMA KaK ¢ 06pasoBaHnem, Tak 1 6e3 06pazoBaHus IOPUANYECKOrO nLa

PacyeT pasmepa cob6CTBEHHbIX CPEACTB NPOGECCUOHANBHOTO YHACTHUKA PbIHKA LEHHBIX Bymar-MnoteyHble cepTUdUKaThl yHactus

Pacuet pasmepa CcOBCTBEHHbIX cpeacrts npod)eccvaaanoro Y4aCTHUKaA pbIHKa UEeHHbIX 6yrvlar-l/1Hb|e d)VIHaHCOBbIe aKTUBbI, NpeayCMOTPEeHHbIe NOANYHKTOM
2.1.15 nognyHkra 2.1 Ykasanua baHka Poccumn

12 851 629,01

OT/NI0XKeHHble HaloroBble aKTUBbI I'IpOd)eCCVIOHaI'IbHOrO Yy4acCTHUKa B Cymme, He I'IpeEbILLIaIOLLlEH OT/IOKEHHbIX HAJIOrOBbIX 0653aTeNbCTB npo¢eccmonanbuoro
Y4YaCTHUKa

Pacuet pasmepa CcOBCTBEHHbIX cpeacrts npod)eccvaaanoro Y4aCTHUKaA pbIHKa UeHHbIX 6yMar-He,CI,EVI)KVIMOe nmyLLecTso npo¢eccmonanbuoro Yy4acTHUKa,
MCNO/b3yEMOE AN OCYLLECTBAEHNA NPOGECCUOHABLHOM AEATENLHOCTU HA PbIHKE LEHHBIX Bymar v (MAK) 4nR ero yNpaBAeHYeCcKUX HYXA, NPUHATOE
I'IpOd)eCCVIOHaI'IbeIM YY4aCTHUKOM K 6yXI'EII1TEpCKDMy y4eTy B KayecTBe OCHOBHbIX CpeacTB

WUroro aktusos

89 605 571,18

06asaTenbcTBa

DrHaHCOoBble 06A3aTeNbCTBa, oueHnBaemble No cnpasep,nmaoﬁ CTOMMOCTH Yepes I'IpMﬁbll]b nwnn y6bITOK, B TOM yucne:

Pacuet pasmepa CcOBCTBEHHbIX cpeacrts npod)eccvaaanoro Y4aCTHUKaA pbIHKa UeHHbIX 6yrvlar-d)V|Hchosb|e O6ﬂ33TEJ1bCTBa, B 06s3aTe/IbHOM nopagke
KNAcCMPULMPYEMBIE KaK OLLEHUBAEMbIE MO CMPABEAJIMBON CTOMMOCTM Yepes MpUbbinb UM yEbITOK

¢MHaHCOEbIe DﬁﬂBaTel‘leTEa, KI'IaCCVId)VILI,VIpYEMbIe KaK oueHunBaemble No CI'IpaBE,D,l'IMEO;I CTOMMOCTH Yepes I'Ipl/I6bIl1b wnn y6bITOK Nno yCMOTpeHuto
HeKpeaUTHON pUHAHCOBOM OpraHM3auuu

Pacuet pasmepa CcOBCTBEHHbIX cpeacrts npod)eccvaaanoro Y4aCTHUKaA pbIHKa UeHHbIX 6ymar-®MHchosble O6ﬂ33TEI1bCTBa, oueHuBaemble No
aMOpTM3MPOBaHHOﬁ CTOMMOCTH, B TOM YUCNe:

185 108,38

Pacuet pasmepa COBCTBEHHbIX cpeacrts npod)eccvaaanoro Y4YaCTHUKA PbIHKA LUEeHHbIX 6yrvlar-cpe,u,cma K/IMEeHTOB

45 464,84

PacyeT pasmepa cob6CTBEHHbIX CPEACTB NPOGECCHOHANBHOTO YHACTHWKA PbIHKA LIEHHBIX ByMar-KpeauTsl, 3aiiMbl 1 NPOYUE MPUBIEYEHHBIE CPEACTBA

36,66

PacyeT pasmepa cob6CTBEHHbIX CPEACTB NPOGECCHOHANBLHOTO YHACTHWKA PbIHKA LEEHHBIX ByMar-BbinyLUeHHbIE 40/TOBbIE LIeHHbIe Bymaru

Pacuet pasmepa COBCTBEHHbIX cpeacrts npod)eccvaaanoro Y4YaCTHUKA pbIHKA LUEeHHbIX 6ymar-er,u,MTopCKaﬂ 3a40/1XXeHHOCTb

139 606,88

PacyeT pasmepa cOB6CTBEHHbIX CPEACTB NPOGECCUOHANBHONO YHACTHUKA PbIHKA LieHHbIX Bymar-O6:3aTe/ibCTaa BbIGbIBAIOLMX TPYNM, KAACCUPULMPOBAHHBIX KaK
npeaHasHa4YeHHble ANA NPoAaXKu

PacueT pasmepa cob6CTBEHHbIX CPEACTB NPOGECCMOHANBHOTO YHACTHUKA PbiHKA LieHHbIX Bymar-O6a3aTe/ibcTBa N0 BO3HArpaXaeHUAM paboTHMKam no
OKOHYaHWUM TPYAOBOW AEATENBHOCTH, HE Orp: bUKCHpy niarexxamu

PacyeT pasmepa co6CTBEHHbIX CPEACTB NPOGECCUOHANBHONO YHaCTHUKA PbIHKA LeHHbIX Bymar-06a3aTe/ibCTBO NO TEKYLUEMY HANOTY Ha NPUBbINL

Pacuet pasmepa COBCTBEHHbIX cpeacrts npod)eccmHaanoro Y4aCTHUKA PbIHKA LEeHHbIX 6yMaI’>OTI10>KEHHb|e Hanorosble obA3aTenbCTBa

Pacuet pasmepa COBCTBEHHbIX cpeacrts npod)eccvaaanoro Y4YaCTHUKA PbIHKa UEeHHbIX 6ymar-Pe3epBbl - OUeHOYHble obs3aTenscTea

PacyeT pasmepa cob6CTBEHHbIX CPEACTB NPOGECCUOHANBHOIO YHaCTHUKA PbiHKA LeHHbIX Bymar-Mpoyne o6sa3atenscrsa

WUtoro o6asatenscrs

185 108,38

Pasmep cobCTBEHHDIX CpeacTs

89 420 462,80




